CATEGORY

INTEREST EARNING INACTIVE

CASH DEPOSITS:
LOCAL AGENCY INVESTMENT FUND
TOTAL INACTIVE DEPOSITS:

SECURITIES:
NEGOTIABLE CERT OF OEPOSIT
NON-NEGOTIABLE CERT OF DEPOSIT
U.S. TREASURY SECURITIES
U.S AGENCIES
REPURCHASE AGREEMENTS
COMMERCIAL PAPER
CORPORATE NOTES
TOTAL SECURITIES:

TOTAL DEPOSITS & SECURITIES:
REVERSE REPUR. AGREEMENTS

NET INVESTMENTS:

CITY OF SAN DIEGO

SUMMARY BY INVESTMENT CATEGORY

POOLED INVESTMENTS

September 30, 2008

COST OF % OF MARKET VALUE

INVEST HELD TOTAL INVESTMENTS
$24,226.297.71 1.2% $24,226 297 71
$24,226,297.71 1.2% $24,226,297.71
$0.00 0.0% $0.00
5,000,000.00 0.3% 5,000,000.00
832,409,571.18 42 6% 841,868,437.50
922,535,420.82 47.2% 924,677,365.32
27,356.275.00 1.4% 27,356,275.00
53.807,750.00 2.8% 54.,828,361.11
87,847 012.76 4.5% 86.729,292.23
$1,929,056,028.77 98.8% $1,940,459,731.26
$1,953,282,327.48 100.0% $1,964,686,028.87
0.00 0.c0

_§1,953,282,327.48

$1,964,686,028.97

SCHEDULE |

WEIGHTED AVG DAYS TO MATURITY 4593
AVERAGE YIELD THIS PERIOD 503%
AVERAGE YIELO LAST PERIOD" 3.28%
END OF PERIOD YIELD 2.94%

THESE INVESTMENTS ARE IN CONFORMANCE WITH THE CITY'S INVESTMENT POLICY, AND ARE SUFFICIENTLY LIQUID TO MEET THE CITY'S EXPENDITURE REQUIREMENTS FOR THE NEXT SIX MONTHS

MO @__Mkd_)
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CITY OF SAN DIEGO
INVESTMENT STATUS SUMMARY
BY FUND TYPE
September 30, 2008

COST OF % OF

CATEGORY INVEST HELD TOTAL

POOLED INVESTMENTS: $1,953,282,327 .48 88.9%
BOND/NOTE FUNDS INVESTED BY TREASURER: $242,925,136.92 11.1%
BALBOA 1996 SERIES A 0.00 0.0%

FIRE & LIFE SAFETY 20028 230,065.09 0.0%

PFFA WATER 2008A NOTE- CONSTRUCTION 117,835,222,33 5.4%

PFFA WATER 2008A NOTE- COST OF ISSUANCE 0.00 0.0%
SEWER NOTE COST OF ISSUANCE 2007 0.00 0.0%
SEWER NOTE CONSTRUCTION FUND 2007 16,872,904.02 0.8%

TAX REVENUE ANTICIPATION NOTE 0.00 0.0%
WATER 2007 NOTE 0.00 0.0%
OTHER CITY AGENCY BOND PROCEEDS 107,986,945.48 4.9%
TOTAL INVESTED FUNDS: $2,196,207,464.40 100.0%

SCHEDULE Il

MARKET VALUE
SECURITIES HELD

$1,964,686,028.97

$243,319,945.41
0.00

231,000.00
117,992,263.68
0.00

0.00
16,916,554.27
0.00

0.00
108,180,127.46

$2,208,005,974.38


http:2,208,005,974.38
http:108,180,127.46
http:16,916,554.27
http:117,992,263.68
http:231,000.00
http:243,319,945.41
http:1,964,686,028.97
http:2,196,207,464.40
http:107,986,945.48
http:16,872,904.02
http:117,835,222.33
http:230,065.09
http:242,925,136.92
http:1,953,282,327.48

Socurily Typa
uS Teaagury B0
US Yimssuey i1
US Troasury 81l
US Tressury Note
US Yreasury Nots
US Treasury Note
US Traayury Note
US Yreasury Note
US Traasury Nole
US Tressury Note
US Trearury Noto
U5 Treaaury Nole
US Treasury Hols
US Treasury Note
U3 Treazuty Nota
US Yeoasury Hote
US Trasaury Note
US Tiensury Mote
U8 Tiapsury Nole
US Truosury Note
US Yronsury Nota

US Ageney
Us agancy
US Agancy
uS agency
US Agency
US Agenty
US Agency
Us Agency
US Aguney
US Agency
US Agancy
US Agency
US Agency
US Agency
US Agancy
US Agancy
US Aganey
US Agancy
US Agency
US Apency
US Agency
US Agency
US Agenay
US Agency
US Apency
US Agency
US Aganey
US Agency
Us Agency
US Agency
US Agancy
Us agoency
US Agency
US Agoney
US Agency
US Agency
US Agency
US ageney
US Agancy
US Agency

City of San Diego -- Pooled Investment Fund as of September 30, 2008

Isuuar
US Tressucy
US Trodsury
US freasusy
US Trassary
US Trauausy
LS Transwy
US Troasury
US Troasury
US Yroasuwry
US Tronsury
S Treasury
US Tiassury
US Tragaury
U8 Traasury
US Traasury
US Vesasury
US Troasury
WS Treasury
US Treesury
VS Treswwry
US lrepsury
Yroasury fote!

Federal Nebanal Mogege Assopatan
Federal Naljons| Morigage Assaniaton

¥ enduiml Nab | Mongaca As

Federal Homa Loan Mongage Corporation
f eooral Netonal MONQage AL40maton
Frodar Najans! (4049390 Az aie
Fedaral Homg Loan Mongags Comporabon
Foters! Roma Loot Bank

Fedgrnl Fam Credn Bonk

Federal Homs Loan Bank

Faaprml Natons! Mogsgn Assooalon
Fedatal Honms Loan Sank

Frdea) Nalonal Motgags Atsotisbeon
Fadual Najens! Mongage Assooaban
Faderael Home Loen Bask

Fadweral Home Laan 8ank,

Fodaral Bama Loan Bonk

Fetoral Honta Loan Bank

Fadoral Home Loan Bank

Fedaral Homs Loan Macgags Comavaten
Federal Home Loan Monigags Comporsipn
Federal Famn Cradt Bank

Feders! Home Losn Mongage Comesaton
Federal Home Losn Modgsge Comporalion
Foderst Home Laan Bank

Fadors Nolont Modgage Assooston
Fuaders) Home Loan Bonk

f edarml Nabon st Mongnge Assaoahon

¥ ederal Hame Loan Bank

Fadarat Nabooai Morigage Axuooabon
Fedaral Homws Loan 8ank

Fegbrol Homs Losn Morpege Corporalon
Fedaml Nk | Vorigagy A

Fottral Foacm Ceedu Bank

Fadomi Hama Loon Bank

Faderst Home Loan Modgage Carporaton
Faaesal Mome (oan Mongage Comxrabon
Fotaral NeLona! MonQgags Asssrialon
Fadenl Home Laan Buank

Foueral ame Loan Mortpape Corporayon
U5 Agency Totsl

invat No. $ec. Dewaripiion
72201 TB-99 276-K0 143
12254 T8-58 801-0R7-07
72155 TB-87 874-52043
71058 TH-100 125GY0-83
70254 TN-100 J83-FRO40
79818 TN-102 433-CVO-79
72114 TN-101,300-CV0-07
11288 Ted-300 132.HD5 83
71220 TH.100,432-HDS-B]
71781 TN-98 B95-HU7-92
71899 TN.83 BA3-HX1-07
71807 TH-49.500.HX1-07
21380 TN-100 0I5 JAG-78
72055 YM-100 445-4C5-19
12076 TN-100 625-4C507
72188 TN-98 977.1J0-07
72187 TN-89 681-1)0-42
70800 TH-B9 O80-ESS-O5
71162 TN-100,351-£S505
72115 TN-1D5.B43-FNE-70
72174 TN 105 151-FUR38

71685 FNMA-DN-9B 710-130-07
71878 FNMA-DN-98 712.J30.38
12048 FNM-(IN-98 273-K85-41
72047 FRE-ON-99 182-M75-07
71852 FNMA-DN.88 a84-N2-07
72048 FHM-ON-38 B45-S87-2Y
71797 FRE-DN-98 507.768-07
71469 FHLE-DN-20 260-US8-0 7
11871 FFCE 100 8723-NF6-58

71680 FHLE-DN-88 074.AVA-OT
72064 FHMA-DN-BO 057.E88-43
73804 FHLB-CCOBDE- 100 &0-8Y1-07
72181 FMMA-ON-98 §75-CK7-07
721827 FHMA-ON-39.420-0G5-07
1180 FriL8-DN-68 025-0P5-07
72238 FHLG-DN-98 BEF OW3I-07
72181 FHLB-DN.S8.326-028-38
BO474 FHLB-99.876-L69-05

77249 FHLB-99 639-ANG48

72237 FRE-DN-37 42805844
52783 FHLMC-1D-PRY-79

71323 FFCB- 101 186804642

72243 FHLMC. 100 82-863-05
72251 FHLMC-96 850-8G3-39
71838 FHLE.-98 808.U28-83

71989 FNMA.§6.929-SC7-42

72018 FHLO-U9 895-N2207

72078 FNMA-98 858-3U7-8)

52777 FRLB-100,274.UR2-87

7220 FHMA-39 G58-T25<43

F2255 FHLE99 6800207

72182 FHLMC-99 782-BY2.42
71952 FNMA-CTC409-100 06-PME- (O
71Bad FFCB-8D 865-G48-48

71853 FHLE-B9 G9G-CWB-05

T2005 FHLMC-B8 767-BNE-80
72135 FHRIMC-OTO708-100 0G-R48-10
72134 FNMA.09 952.T1.6-81

72152 PHLA 9883245407

72013 FHILMEOTO103- 100 854-WLE 10

Coupeon
V483
1739
7 103
4825
A 875
3375
32315

4

4
175
2,125
2125
2028
2875
28715
2115
2378
4.25
425
4876
45

214
218
24
2 45
214
282
202
72
ars
2 168
285
275
2818
279
2347
237
28
528
3
285
1825
£
285
2a1%
275
k]

KE]
328
43
2879
3375
3125

2 426
3376
3878

I8
3.825
$3

Matunty CusIP
W00 912735K9
V08 912795087
BR772009 912765828
763172000 012626GY0
WS008 812820FP0
SMAP009 B1282BCV0
5009 §12828LV0
LINTO0Y 512628M0C5
302008 917826H0S
3172010 912628HU7
47302010 912828MX 1
43073010 912026KX1
5$/31/2010 912826JA9
873072016 912828.C8
&IW2010 912628.CS
&3172010 817028400
&73172010 91282840
1572011 912828E55
Vi4201y 12RIBESS
77417201% 81282BFNS
/300200 D12626FU9
42628

10772008 NIBERIN0
10732008 343588530
VOIR008 ANIEBENES
$/AV008 313306M75
TI102008 3(3568N92
121272008 313598597
1211572008 313396160
1272472008 3133B4U58
11572009 21318NF8
172072009 31338SAVE
12672008 313589084
2002008 1133XPSYY
22752008 311S89CXT
22009 INISL00S
W00 3135850P%
4732009 213385DWI
ABZ00S 112285026
(277009 I1AXFLGSE
SA00% 31IIXRRHAS
142009 J13IBNSE
282000 3128X4PAY
AWVIV0GH 11331XBQ¢
47302010 31372EABGI
4302010 I1I7EABG?
/182010 3130XQU29
TIV22010 3139BASCY
7/A8/2010 I1I3XRN22
BMU2010 1IBASUT
G010 I1AAXCUR2
$0/12/2010 313B8ATZS
102042040 3138
1072572010 J1I7EABU2
412011 1I88APME
2102014 313317648
Q2472011 J133IXACWS
ar2e2011 11A7EADBNS
772872011 3128XTR48
81572011 J130AATLE
@/16/72011 292IX84S4
TR2012 3120R5WLE
47.23%

530,000 00 BQ
525,000,060 00
225,500,000 00
$50.00C.000 00
$20.000.000 00
$60,000,000 00
355,000,004 00
45,000,000 00
$456.000,000 00
$30,000,000 00
235 000 000 00
$50,000,000 00
$30.600.000 60
$30.000,000 00
$20.000.000 60
$75.,000,000 00
$40,0600,000 ¢
£18.000,000 00
$50,000,000 00
$30.000.000 00
$70.0600,000 00
$825, 300,000 00

325.000,000.00
$30.600.000.00
345,000,000 03
%12,750,000 DO
$31,.000.000 00
£21,000,000 %0
525,000 000.00
326,000.000 00
%25.000,000 60
120,000,000 00
525,000,000 00
$15,600,000 0
£37,328.000 00
33,002,000 Q0
§25 000,000 &
525,000,000 00
327.489,000.00
325.000,000.00
£25,000,000 04
3238 £00,000,00
$5 000,000 (0
£20,000.000.00
$25,000.000.00
425,000,000 00
$25,0:00.000.00
$25,000.000 00
325,000,000 G0
125,000 ,0600.00
$720.000.000 60
$25.000,000 00
£25,000 000 00
£25,000,600 0D
§19,000,000 00
$20,000,000 SO
$20,000,000 00
$20,000 000 00
%25.000,000.00
£25.000 000 00
$ 15,000,000 0O
218,600 000 00
$917,988,000.00

Beook
£29,742 648 21
$24 650 388 §f
$24.958,2808 13
$50,062 500 00
420,076,582 50
$81.460, 156 26
$55.715.42089
24305674581
$45.059.765 63
$29,998 532 40
$24 3960537 75
448752887 03
£30.008.990 78
£30,135,937 50
$20,148 875 00
$74.592,156 68
A BR7 468 27
39,508,884 37
150,175,781 28
$31.757.098 18
$73.748.083 75
$832,409, 571,49

$24 877 541 87
§20.616.88332
244 873,000 00
312,842,271 88
430 530,091 87
$20,757 45000
324 B26.88Y 1N
$25,035,488 67
%25 218250 00
119814833
£24.764.478 47
£15.000.000
§38,787.1%0 23
$2.942 302 54
£34.500.488 59
$24.872.475 7
$27.023,520 80
$24.068.750 00
$25,146,000.00
24,347,187 S0
£5.000,000 0D
$20,243.600 0O
325580284 12
325,412,243 .89
$24,928,500 00
$24.982,250 00
$24,871.250 00
524,889 500 DO
$20,074.800 00
£24.885.750 o4
334,058,000 00
£24 245,500 ¢0
£10,832 978 67
$18.837.000.00
515,589 200,00
$16,951 400,00
325047 222 22
$24,.968 000.00
$14.874 8OO 00
£10,088.400 80
$322,535,420.82

Rarket Valve

£29.804 125 Q0 SUNGARD
$Z4 871,875 00 SUNGARD
$25.084.B24 00 SUNGARD
$£51,140,626 00 SUNGARD
£20.512.500 00 SUNGARD
$60.643 750 00 SUNGARD
£85,773 437 S0 SUNGARD
345 828, 125 00 SUNGARD
$45.828,125 00 SUNGARD
$29 934,375 00 SUNGARD
$25 117,187 50 SUNGARO
$40,23¢ 175 00 SUNGARD
$30 237.500 00 SUNGARD
330,458, 875 00 SUNGARD
$20 331,250 00 SUNGARD
75,545,937 50 SUNGARD
$50 390,625 00 SUNGARD
$10 521,875 00 SUNGARD
$52.609,375 00 SUMGARD
$32203,125 00 SUNGARD
374,418,750 00 SUMBARD
$841,866,437 S0

£235.000 000 00 SUNGARD
$30,000 000 00 SUNGARD
344,985 937 50 SUNGARD
312,748,015 83 SUNGARD
$30,832,987 S0 SUNGAROD
320,895 00D 00 SUNGAAD
£24.859,275 00 SUNGARY
$25,645,525 00 SUNGARD
$25 048 B75.00 SUNGARD
113,825,000 00 SUNGARD
§24,773,437 S0 SUNGARD
$14 971,875 G0 SUNGARO
§38.874,052 81 SUNGARD

52,058 750 00 SUNGARD
$24 540,825 D0 SURGARD
324817187 50 SUNGARD
$27 055,484 28 SUNGARD
325,351,542 50 SUNGAAD
$24,980,937 50 SUNGARD
%24,285,625 00 SUNGARD

35 087,187 50 SUNGARD
320,381 250 00 SUNGARD
$24,843.750 00 SUNGARD
$24,843 750 DD SUNGARD
$24.773 437 50 SUNGARD
$24,545,312 SO SUNGARD
£25.078.125 DO SUNGARD
525,054 B8Y 50 SUNGARD
$70.416.750.00 SUNGARD
$24,682 812 50 SUNGARD
335,024,875 00 SUNGARD
£25.000.000 00 SUNGARD
$16.750.825 00 SUNGARD
319,578,000 00 SUNGARD
319,826,000 00 SUNGARD
120,275,000 06 SUNGARD
£2%,101,582 50 SUNGARD
326,171,875.00 SUNGAAQ
315,004,887 50 SUNGARD
F10 053 128 00 SUNGARD

$024,877.36522

Price Sourcu



Segudy Typa
Ropurehass Agrecmant

Local hagency Invesiment Fund

Commarusl Papa
Coaurandal Papet
Moo Hogotabla CO

badnan Taom Roo
dhedum Tarm dote
Madiurn Temn dote
Modum Term Hae
Madamm Tern Nots
Medwm Tean Hots
Sdadaim Tevmn Note
Mediurm Torn Nole
tdadwim Tar Nols

City of San Diego ~ Pooled Investment Fund as of September 30, 2008
mv;;;& REPURCHABE AGREEMENT ACY- 28D

14 21714
Oremroaghl Reps
Cajtong Siate Poot
Geaneral Eleanc Cyprial Corporabon
Tarroin Mator Coamt Tolporation
Hogborhood Nobonal Bank COARS
Rapo, BA's, CI's, CP, LAIF, Funda Toial

HEBC Fewnos Torpvaimn

Credil Susse FB USA

Aot Labomiones

4P pMengan Chats & Co

Wells Fargo Bank

AMmancan Hondas Faancs

Yiakidon

Wot-Maa

Genorul Elncine Caprial Corparaiian
Corporste MTNE and Othar Notes Teds!

Sec, Dasonplion

48818 LOCAL AGENCY INVESTMENT FUND
71818 CAGECCAT 4424020

71874 CP-YOYOL86 T00LE3.74

71850 NNCO-CDARS- 100 0004

38763 MTHHSBC 98 207.KFO-40
38784 MTH-LS-97 07.AL741
71580 MUN-ABY- 100 622.AND-83
72120 MUTR-JP- 100 228.8H2.83
38785 MTHWFC-85 39 1.F Q%41
715268 MTYN-HNDA- Y01 B26-Uwr.28
70275 MTH-WMT-104 033-8E2.40
FOEM MTNWMT 104 134-DED-63
70485 MYN-DE-100 220 33(-42

Loupon

12
in
341
28
328

4125
3875
35
s
3128
45
8.87s
aB7i
525

Miuriey custe
07472008
W2008
10/ 10/2008 A6859HKAL
1I2A2008 §8233GLE3
WAYIO0S
5.50%

PUIS2008 44 18126F0
¥5/2000 22548LALY
UITR000 CDIB24AND
V008 4BB25HBHZ

7473009 DLOTLEF GO

S8/20098 D2686QUW
BAIOZ008 G31142BE2
10720008 811142BE2

V0270009 30562231

£.50%

100.00%

Bar
327 355,275 O
24728287 71
$30 000,000 O
£25,000,000 00
£5,000,000 00
1Y11,382,87071

35 000,000 00
$10,000,000 00
£7,030,000 00
£18,897,000 00
$8.000 000 08
$145,000,000 O
$10,000,000 00
$5.000,000 60
$10.000.000 060
$26,937,600.00

F1.981,877.572.7%

Book
$27,358 276 00
3242202007 11
28,232 750 00
224 874,000 00
85,000,000 00
511049002277

$4,990,308 11
50,081,787 OF
$7.073,726 80
$16,535,187 22
97524, 523 18
$15 228 900 00
$40.503,350 60
55,206,700 00
£10.072.800 00
$67.847,012.78

$1,933,382.331.48

Markat Valua Price Source
$27358275 03 BOOK
§34,228.207 7% BOOK
29,972,250 00 SUNGARD
44852117 1t SURGARD

$5.000,000.00 USERPR
111,430, 933.82

34 848 85000 UPRICE
$9,004,800.00 URRICE
3710784 Q0 UPRICE
$16 744 738 88 UPRICE
$7 9 IHO0 UPRICE
§14 89921878 SUNGARD
$10,270.600 00 UPRICE
£5,135.300 60 UPRICE
£9,858 400 00 UPRICE
E88,728,282.33

$1.984,800,028.57
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